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021-50509888-8308
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tiangingl.zh@ccbh.com
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83
31
A c
3.1.1 (2017 1 1 - 2017 (017 1 1 -
6 30 ) 2017 6 30 )
588,290.49 13,930.85
509, 156.27 11,580.85
0.0190 0.0161
1.72% 1.52%
3.1.2 (2017 6 30 )
0.0601 0.0272
29,974,474.51 755,262.77
1.1232 1.0893
1
2
3
3.2
3.2.1
A
0.88% 0.11% 1.20% 0.05Y% -0.32% 0.06%
0.92% 0.11% 0.13% 0.07% 0.79% 0.04%
1.72% 0.10% |  -0.20% 0.07% 1.92% 0.03%
~1.00% 0.20% 0.17% 0.09% ~1.17% 0.11%
5.09% 0.40% 14.23% 0.12% -9.14% 0.28%
13.65% 0.32% |  36.35% 0.08Y% -22.70% 0.24%
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0.85% 0.11% 1.20% 0.05% -0.35% 0.06%

0.81% 0.11% 0.13% 0.07% 0.68% 0.04%

1.52% 0.09% -0.20% 0.07% 1.72% 0.02%

-1.39% 0.20% 0.17% 0.09% -1.56% 0.11%

3.95% 0.40% 14.23% 0.12% -10.28% 0.28%

7.88% 0.33% 32.75% 0.08% -24.87% 0.25%
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41.1
2004 8
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70%  30%
2017
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[2004]32 , 2004
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734.06 247.63
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4.1.2

2007 7
2010 6
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2015 6 8
2014 6 28
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LOF
2014 5
9
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2015 8
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2016 5
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2 2015 6
2017 2 9 12
2016 2
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4.4

4.4.1

4.4.2

1.72%

4.5

GDP 6.9%

PPI

1.5%

3.0% 3.6%-3.7%

1.52%

11

-0.20%
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6.1

2017

86

6

30

2017 6 30 2016 12 31
153,664.79 31,642.95
463,305.30 707,612.63

10,119.84 6,496.86
39,079,229.22 34,823,499.54
4,328,437.50 184,300.00
34,750,791.72 34,639,199.54
275,583.97 134,794 .98
867,101.58 917,628.28

- 3,884.87
40,849,004.70 36,625,560.11

2017 6 30 2016 12 31

9,300,000.00 5,500,000.00
390,676.08 -
23,375.55 883.30
16,331.71 17,016.40
5,025.15 5,235.83
246.55 299.63
18,189.24 1,027.19
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324,540.00 324,540.00
-3,748.44 105.42
44,631.58 90,000.36
10,119,267.42 5,939,108.13
27,379,097.39 27,811,534.41
3,350,639.89 2,874,917.57
30,729,737.28 30,686,451.98
40,849,004.70 36,625,560.11
2017 6 30 27,379,097.39
A 1.1232 26,685,776.11
C 1.0893 693,321.28

6.2
2017 1 1 2017 6 30
2017 1 1 2006 1 1 2016
2017 6 30 6 30
902,901.51 -595,956.04
1. 1,024,945.00 1,020,514.62
5,051.83 15,139.99
1,018,885.89 1,005,374.63
1,007.28 -
2. <<.7> -40,663.53 -676,805.48
23,207.11 -1,191,333.21
-63,870.64 492,605.89
- 21,921.84
3.
T -81,484.22 -941,571.13
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4. “_,,

5. “_’,
104.26 1,905.95
382,164.39 351,242.00
1 98,576.33 84,902.83
2 30,331.14 26,123.88
3 1,542.42 1,881.56
4 77,778.67 36,004.01
5 110,569.17 138,319.85
110,569.17 138,319.85
6 63,366.66 64,009.87
) 520,737.12 -947,198.04
) 520,737.12 -947,198.04

6.3
2017 1 1 2017 6 30
2017 1 1 2017 6 30

27,811,534.41

2,874,917.57

30,686,451.98

- 520,737.12 520,737.12
-432,437.02 -45,014.80 -477,451.82
446,909.90 46,127.91 493,037.81
-879,346.92 -91,142.71 -970,489.63
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27,379,097.39

3,350,639.89

30,729,737.28

2016

1

1

2016 6

30

23,516,991.26

4,012,763.29

27,529,754.55

-947,198.04

-947,198.04

5,201,086.59

603,281.76

5,804,368.35

17,659,228.49

1,755,878.28

19,415,106.77

-12,458,141.90

-1,152,596.52

-13,610,738.42

28,718,077.85

3,668,847.01

32,386,924.86
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6.4

6.4

6.4.1
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[2008]1048
2008 10 6 2008 10 31
1,481,291,890.04 439,198.30
8722 1.00
1,481,731,088.34 2008 11
80%-95%
0%-20% 56
6.4.2
( “ )

XBRL 3 < >
6.4.3
6.4.4
6.4.5
6.4.5.1

18 36
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6.4.5.2

6.4.5.3

6.4.6

1.
[2004]78
2004 1 1
[2016]36
2016 5 1
[2016]46
[2016]70
[2016]140
[2017]2
2017 7 1
[2017]56
2018 1 1
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[2004]78
2004
[2008]1
3.
[2008]132
2008 10
6.4.7
6.4.7.1
6.4.7.2
6.4.8
6.4.8.1
6.4.8.1.1
2017 1 1 2017 6 30 2016 1 1 2016 6 30
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- -l 7,711,809.87 32.16%
6.4.8.1.2
2017 1 1 2017 6 30 2016 1 1 2016 6 30
2,681,467.61 24.98% 26,913,993.22 45.48%
6.4.8.1.3
2017 1 1 2017 6 30 2016 1 1 2016 6 30
- - 1,501,270,000.00 81.44%
6.4.8.1.4
6.4.8.1.5
2017 1 1 2017 6 30
2016 1 1 2016 6 30
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7,044.28 47.24% 4,083.46 21.50%
6.4.8.2

6.4.8.2.1

2017 1 1 2017 6 | 2016 1 1 2016 6 30
30
98,576.33 84,902.83
2,971.43 4,199.58
0.65%
X 0.65% /

6.4.8.2.2

2017 1 1 2017 6 | 2016 1 1 2016 6 30
30
30,331.14 26,123.88
0.2%
X 0.2% /
6.4.8.2.3
2017 1 1 2017 6 30
c
A

660.74 660.74
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- 27.05 27.05
- 92.28 92.28
- 780.07 780.07
2016 1 1 2016 30
C
A
. 350.85 350.85
- 93.22 03.22
- 444 07 444 07
2009 6 15 A C A C
C C 0.4%
C = C X0. 4%/
6.4.8.3 ( )
6.4.8.4
6.4.8.4.1
2017 1 1 2017 6 30
A c
2008
11 5 - -

7,915,099.94

7,915,099.94

29.6600%
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2016 1 1 2016 6 30
A c
2008
11 5 - -
7,915,099.94 -
/ - -
7,915,099.94 -
35.6100% -
1
2 2008 11 5 2009 6 15 c
6.4.8.4.2
6.4.8.5
2017 1 1 2017 6 30 2016 1 1 2016 6 30
153,664.79 723.78 232,818.05 1,279.51
6.4.8.6
6.4.9 2017 6 30
6.4.9.1 /

6.4.9.2
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6.4.9.3

6.4.9.3.1
6.4.9.3.2
2017 6 30
9,300,000.00 2017 7 3
6.4.10
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87
7.1
%

1 4,328,437.50 10.60
4,328,437.50 10.60
2 34,750,791.72 85.07
34,750,791.72 85.07
3 - -
4 _ _
5 - -
616,970.09 1.51
1,152,805.39 2.82
40,849,004.70 100.00

7.2

7.2.1

0)
A - -
B - -
211,350.00 0.69
D - -
E 321,900.00 1.05
F 339,492.50 1.10
G - -
H - -
I 875,685.00 2.85
J 308,400.00 1.00
K - -
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L - -
M - -
N 652,750.00 2.12
0 - -
p - -
Q - -
R 1,618,860.00 5.27
S - -
4,328,437.50 14.09
7.2.2
7.3
1 300070 35,000 652,750.00 2.12
2 000892 62,000 621,860.00 2.02
3 300336 40,000 618,400.00 2.01
4 002555 15,000 383,550.00 1.25
5 002343 10,000 378,600.00 1.23
6 603368 5,930 339,492.50 1.10
7 600491 30,000 321,900.00 1.05
8 601336 6,000 308,400.00 1.00
9 002624 8,000 274,400.00 0.89
10 300033 3,500 217,735.00 0.71
www.scfund.com.cn
7.4
7.4.1 2% 20
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1 600183 2,390,161.08 7.79
2 600491 1,902,617.00 6.20
3 300203 1,889,656.78 6.16
4 600028 1,871,900.00 6.10
5 600977 1,805,510.00 5.88
6 002739 1,506,674.00 4.91
7 600068 1,212,767.85 3.95
8 600110 1,212,083.00 3.95
9 600261 1,124,000.00 3.66
10 300070 989,070.53 3.22
11 002310 921,662.65 3.00
12 300418 792,043.00 2.58
13 000892 637,337.08 2.08
14 601186 631,700.00 2.06
15 300336 602,462.05 1.96
16 002624 587,009.00 1.91
17 002195 585,324.00 1.91
18 002343 556,603.00 1.81
19 601988 548,500.00 1.79
20 300476 534,532.00 1.74
7.4.2 2% 20

1 600183 2,505,089.80 8.16
2 300203 1,932,747.11 6.30
3 600028 1,863,800.00 6.07
4 600977 1,792,476.20 5.84
5 600491 1,557,791.00 5.08
6 002739 1,522,568.24 4.96
7 600068 1,198,700.00 3.91
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8 600261 1,126,000.00 3.67
9 002310 1,007,841.12 3.28
10 600110 992,711.00 3.24
11 300418 755,703.00 2.46
12 601186 638,000.00 2.08
13 601988 549,000.00 1.79
14 002195 547,167.00 1.78
15 300476 528,087.00 1.72
16 000630 475,500.00 1.55
17 601601 406,200.00 1.32
18 002174 402,116.00 1.31
19 002200 385,725.86 1.26
20 603799 380,860.00 1.24
7.4.3
28,382,187.82
24,350,186.22
7.5
1 2,951,817.50 9.61
2 - -
3 - -
4 31,798,974.22 103.48
5 - -
6 - -
7 - -
8 - -
9 - -

34,750,791.72 113.09
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7.6

1 122212 12 25,000 2,495,500.00 8.12
2 112268 15 01 24,900 2,490,249.00 8.10
3 112169 12 24,700 2,480,868.00 8.07
4 136210 16 22,000 2,153,800.00 7.01
3] 112109 12 20,120 2,035,741.60 6.62
7.7

7.8

7.9

7.10

7.10.1

7.10.2
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7.10.3

7.11
7.11.1

7.11.2

7.11.3

10,119.84
275,583.97

867,101.58

O |0 |N|OO|Oa|R|W|IN|EF

1,152,805.39

7.11.4

7.11.5

7.11.6
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88
8.1
()
1,179 | 22,634.25 | 22,336,247.34 83.70% 4,349,528.77 | 16.30%
245 2,829.88 0.00 0.00% 693,321.28 | 100.00%
1,424 | 19,226.89 | 22,336,247.34 81.58% 5,042,850.05 | 18.42%
8.2
5,554.69 0.0208%
A
C
5,554.69 0.0208%
8.3
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89

2008 % 11 A5 H

1,481,731,088.34

27,041,679.74 769,854 .67
315,957.96 130,951.94
671,861.59 207,485.33

26,685,776.11 693,321.28

2008

11 5

2009

33
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10.1

810

10.2

10.3

10.4

10.5

10.6

10.7
10.7.1

51,406,794.04

97.49%

47,453.79

97.50%
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1 868,410.00 1.65% 791.39 1.63Y%

1 457,170.00 0.87% 425.71 0.87%

1 - - - -

1 - - - -

1 - - - -

1 - - - -

2 - - - -

2 - - - -
1
2

10.7.2

7,045,149.53 65.63%561,874,000.000  92.45% -

1,008,628.49 9.40% 4,370,000.00 0.72% -

- -| 41,500,000.00 6.83% -

2,681,467.61 24..98% - - -
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811

36 36

11.1 20%
20%
20170101-20170630 | 7,915,099.94 | 0.00| 0.00 | 7,915,099.94 28.92
20170101-20170630 | 8,056,668.51 | 0.00 | 0.00 | 8,056,668.51 29.44
11.2
2007 8 25




