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021-50509888-8308

010-66105799

xuj@scfund.com.cn

custody@icbhc.com.cn

021-50509666/400-821-0588

95588

021-50509888-8211

010-66105798

2.4
www.scfund.com.cn
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3.1
311 (2017 1 1 - 2017 6 30 )
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14,954,802.25
0.0187
2.41%
312 (2017 6 30 )
-0.1381
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0.8619
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180.62 305.81
88
3.
2015
2017
2016

41.2
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2013
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24

6.5

2010 7 2010
12

2011 1
2012 7
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2013 12
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2014 6 14
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44.1

4.4.2

2.41%
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5.2

5.3

6.1

2017
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2017 6 30

2016 12 31

89,136,368.54

32,435,205.64

5,746,190.70

3,424,988.40

399,977.46

405,129.89

658,761,425.30

579,309,546.41

658,761,425.30

579,309,546.41
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14,043,779.74 8,086,477.56

22,587.09 13,210.93

102,727.61 54,671.95

768,213,056.44 623,729,230.78

2017 6 30 2016 12 31

4,293,979.18 5,201,169.87

769,313.95 745,831.35

903,076.46 792,588.15

150,512.72 132,098.04

1,447,163.28 1,237,835.37

144,800.18 291,092.02

7,708,845.77 8,400,614.80

882,395,012.83 731,099,987.53

-121,890,802.16 -115,771,371.55

760,504,210.67 615,328,615.98

768,213,056.44 623,729,230.78

2017 6 30 0.8619 882,
6.2
2017 1 1 2017 6 30
2017 1 1 2017 | 2016 1 1
30 2016 6 30
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24,563,822.73 -29,317,781.05
1. 619,479.89 218,378.75
447,890.66 218,378.75
171,589.23 -
2. €z 47,366,719.19 -78,443,063.51
45,448,056.38 -79,702,605.88
1,918,662.81 1,259,542.37
3. cer -23,438,605.88 48,837,100.09
4' “_’, - -
5. fer 16,229.53 69,803.62
9,609,020.48 7,854,072.08
1 4,905,052.34 4,376,872.28
2 817,508.71 729,478.84
3 - -
4 3,719,289.31 2,589,546.08
5 - -
6 167,170.12 158,174.88
ez 14,954,802.25 -37,171,853.13
ez 14,954,802.25 -37,171,853.13
6.3
2017 1 1 2017 6 30
2017 1 1 2017 6 30
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731,099,987.53

-115,771,371.55

615,328,615.

98

14,954,802.25

14,954,802.

25

151,295,025.30

-21,074,232.86

130,220,792.

44

192,783,475.29

-27,981,456.70

164,802,018.

59

-41,488,449.99

6,907,223.84

-34,581,226.

15

882,395,012.83

-121,890,802.16

760,504,210.

67

2016 1

1

2016 6

30

755,602,493.70 -63,044,252.49 692,558,241.21
- -37,171,853.13 -37,171,853.13

4,241,644.23 -4,133,206.46 108,437.77
86,343,515.41 -21,322,812.56 65,020,702.85
-82,101,871.18 17,189,606.10 -64,912,265.08

759,844,137.93

-104,349,312.08

655,494,825.
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[2016]140

[2017]2
2017 7 1
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2018 1 1

[2004]78
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2013 1 1
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1 1 50%
1 25% 20%
[2015]101
2015 9 8
6.4.7
6.4.7.1
6.4.7.2
6.4.8
6.4.8.1
6.4.8.1.1
2017 1 1 2017 6 30 2016 1 1 2016 6 30
615,348,699.49 24..76% -
6.4.8.1.2
6.4.8.1.3
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6.4.8.14
6.4.8.1.5
2017 1 1 2017 6 30
566,633.92 24.81% - -
2016 1 1 2016 6 30
1
2 1%o
6.4.8.2
6.4.8.2.1
2017 1 1 2017 6 2006 1 1 2016 6 30
30

4,905,052.34

4,376,872.28

142,872.46

1,081,898.08

1.5%

X 1.5% /
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2017 1 1 2017 6 2006 1 1 2016 6 30
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817,508.71 729,478.84

0.25%

X 0.25% /

6.4.8.2.3

6.4.8.3 ( )

6.4.8.4
6.4.8.4.1

6.4.8.4.2

6.4.8.5

2017 1 1 2017 6 30 2006 1 1 2016 6 30

89,136,368.54 418,419.47 33,981,671.59 196,332.16

6.4.8.6

6.4.9 2017 6 30
6.4.9.1 /
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6.4.10.1.1
2017
2017 6
002879 s 77 18.02 18.02 1,313 23,660.26|23,660.26
2017
2017 6
603305 30 7 10 11.26 11.26 1,351 15,212.26(15,212.26
2017
2017
300670 26 7 3 10.93 10.93 1,259 13,760.87(13,760.87
2017
2017
300672 30 7 12 8.48 8.48 1,257 10,659.36(10,659.36
2017
2017
603331 »7 7 5 9.63 9.63 999 9,620.37| 9,620.37
2017
2017
300671 »7 7 5 8.11 8.11 942 7,639.62| 7,639.62
2017
2017
603617 »3 7 3 8.93 8.93 832 7,429.76| 7,429.76
6.4.9.2
2017
300252 4 23.26 - 1,220,202 31,814,529.7828,381,898.52
27
6.4.9.3
6.4.9.3.1
6.4.9.3.2
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6.4.10

87
7.1
%

1 658,761,425.30 85.75
658,761,425.30 85.75
2 - -
3 - -
4 - -
5 - -
94,882,559.24 12.35
14,569,071.90 1.90
768,213,056.44 100.00

7.2

721

A 17,972,095.82 2.36
B - -—
C 386,659,745.32 50.84
D 54,095,696.00 7.11
E 5,857,264.00 0.77
F 1,540,000.00 0.20
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G 22,457,926.38 2.95
H - -—
1 107,950,075.93 14.19
J 2,885,835.57 0.38
26,966,076.83 3.55

L - -—
M — -—
N 32,376,709.45 4.26
O - -—
P - -—
Q - -—
R - -—
S - -—
658,761,425.30 86.62

7.2.2
7.3

1 002456 2,265,967 41,172,620.39 5.41
2 603816 671,002 39,441,497.56 5.19
3 300342 1,986,201 30,309,427.26 3.99
4 600856 2,543,900 28,644,314.00 3.77
5 300252 1,220,202 28,381,898.52 3.73
6 000002 A 1,079,939 26,966,076.83 3.55
7 000661 195,101 25,189,490.11 3.31
8 002195 3,379,765 24,165,319.75 3.18
9 002555 880,700 22,519,499.00 2.96
10 300047 1,745,036 22,004,903.96 2.89
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7.4
7.4.1 2% 20
1 600491 56,787,758.50 9.23
2 300033 46,403,619.68 7.54
3 002456 41,340,068.91 6.72
4 000002 35,824,869.43 5.82
5 603816 35,664,123.69 5.80
6 300342 33,241,194.10 5.40
7 300252 31,814,529.78 5.17
8 002195 30,869,078.95 5.02
9 002831 29,888,375.89 4.86
10 600856 27,628,489.82 4.49
11 300047 25,173,677.23 4.09
12 600068 24,414,632.50 3.97
13 600183 23,358,295.52 3.80
14 002368 23,157,460.82 3.76
15 002555 22,708,851.78 3.69
16 600332 22,568,024.08 3.67
17 000333 22,365,538.01 3.63
18 000661 22,332,115.00 3.63
19 002273 21,707,987.76 3.53
20 002562 21,133,892.00 3.43
21 300097 21,086,225.27 3.43
22 601618 21,010,687.79 3.41
23 601800 20,732,430.23 3.37
24 300038 20,079,339.79 3.26
25 000065 17,221,357.11 2.80
26 300450 16,655,668.00 2.71
27 300070 16,165,311.15 2.63

24

32




2017

28 601628 16,161,843.14 2.63
29 002773 16,025,460.14 2.60
30 600309 14,949,128.00 2.43
31 600995 14,411,017.00 2.34
32 002745 14,179,762.00 2.30
33 603444 13,884,551.00 2.26
34 002245 13,795,706.92 2.24
35 601233 13,566,953.66 2.20
36 002074 13,420,166.47 2.18
37 603833 13,196,958.80 2.14
38 000928 13,034,471.60 2.12
39 002310 12,376,069.24 2.01
7.4.2 2% 20
1 300090 56,674,713.10 9.21
2 600568 54,551,063.69 8.87
3 600491 51,588,720.77 8.38
4 300197 50,162,810.91 8.15
5 600382 49,102,294.06 7.98
6 002297 47,677,413.17 7.75
7 300033 45,406,406.13 7.38
8 600477 40,397,759.20 6.57
9 300237 40,064,065.22 6.51
10 000018 38,426,718.05 6.24
11 600622 35,846,771.66 5.83
12 000928 34,129,068.83 5.55
13 002310 28,632,899.83 4.65
14 600068 27,253,800.30 4.43
15 002358 27,133,477.78 4.41
16 300476 26,635,833.00 4.33
17 000065 26,618,647.65 4.33
18 300501 23,580,821.30 3.83
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19 000333 23,418,607.00 3.81
20 601800 22,356,994.03 3.63
21 300450 21,466,707.00 3.49
22 601618 20,400,090.00 3.32
23 300355 15,978,324.33 2.60
24 600309 15,210,843.84 2.47
25 000002 15,130,000.00 2.46
26 002425 14,340,971.17 2.33
27 600502 14,284 ,852.60 2.32
28 601628 13,325,705.00 2.17
29 002074 13,317,156.75 2.16
30 601233 13,265,932.91 2.16
31 600183 13,249,273.41 2.15
32 600406 12,561,217.00 2.04
7.4.3
1,272,028,702.77
1,214,586,274.38
7.5
7.6

7.7

26

32




2017

7.8

7.9

7.10

7.10.1

7.10.2

7.11

7.11.1

7.11.2

7.11.3

7.12

7.12.1

7.12.2
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7.12.3
1 399,977.46
2 14,043,779.74
3 -
4 22,587.09
5 102,727.61
6 -
7 -
8 -
9 14,569,071.90
7.12.4
7.12.5
%
1 300252 28,381,898.52 3.73
7.12.6
88
8.1
()
52,073 16,945.35 169,961,556.56 19.26% 712,433,456.27 | 80.74%
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8.3

53,848.54 0.0100%

8.4
89
1,029,352,840.95
2006 F2 A 1H
731,099,987.53
192,783,475.29
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882,395,012.83
1
2
810
10.1
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10.3

10.4

10.5

10.6

10.7

10.7.1

615,348,699.49 24..76% 566,633.92 24.81%
577,700,927.94 23.25% 526,458.54 23.05%
284,051,209.53 11.43% 264,537.69 11.58%
269,770,888.86 10.86% 245,842 .57 10.76%
261,639,749.52 10.53% 243,664.06 10.67%
154,800,485.81 6.23% 141,070.07 6.18%
147,123,971.03 5.92% 134,074.57| 5.87%
83,725,988.03 3.37% 77,974.15 3.41%
56,472,892.83 2.27% 52,593.23 2.30%
34,467,417.85 1.39% 31,410.24 1.38%
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10.7.2

-[720,000,000.00 67.92%
-1340,000,000.00 32.08Y%
31 32




2017

811

11.1 20%

20%

11.2

2017 8 25

32 32




